Retrieving Implicit Information for Stock Movement Prediction
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Benefit — The Sparse Temporal News Sequence

Main Concept — Implicit Information

* Previous Work: Predict the Stock Movement of Sony
(Mentioned in the News Article)

* This Paper: Predict the Stock Movement of Supply
Chain Vendors (Not Mentioned in the News Article)

PS4 === XOne = NS 2018/01/19 news:
Sales of PS4 Breaks 6 Million and Beats
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Stock Movement Prediction

Backtesting
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